Wi R G E EWEBINE I ERR

2020 48 8 | 14 H
—\ WA

RATANER, A BRGHFLATARFEHZE R W, EHRAT
KA EGE T, 8 A 14 H ARBAT A B A7 AFRT 1500
Lo E Mg, HEGH TR, FARAE 2200 4 HA 10012
THE R, AFFHERK 1400 120, o, ARBAITHET 8
A 1T B AR H B oL b B EA] (MLF) — RS, Ak
1E&FHRET I FRFHIAE. Shibor K% 4T, MK Shibor
¥ 1.3bp £ 2.175%, 1 J& Shibor % 1. 5bp F 2.222%, 2 J& Shibor #
2.3bp % 2.307%, 1A A Shibor # 0. 6bp ZE 2.306%, 3 A F Shibor
K 2.601%, HAKRE E—HFF.

.\ N BREWEE I GERENR

LR & 2 HE5 (BP)

28 4 FK 7D 14D M 3M 6M oM 1Y
Wz AR UE IS i R T 2 (AAA)
W as FE R B A M2 (AA+) 20
W o R Rl s A M 2k (AAD 20
W as FE R s AR M 28 (AA-) 25
Wzt FEE i R R 2R (A -10 -10 15

2. s SRR EAIRK AR (%)

1




HI £ 2 FK 7D 14D M 3M 6M oM 1Y
4&3ﬁfftiqﬁ FR A2 (AAAD 2.10 2.10 2.10 2. 60 2.70 | 2.80 2.90
Wad IR ZE R 28 (AA+) 2. 40 2. 40 2. 60 2.90 3. 00 3.10 3.20
W s IR 2R R A 28 (AAD 2. 80 2. 80 3. 00 3. 30 3. 40 3.50 3.70
s IR 2 R A 28 (AA-) 3. 20 3. 20 3. 50 3.75 3.90 | 4.00 | 4.20
W FE IR 2 R B 2R (A 3.50 | 3.50 3.80 | 4.15 | 4.30 | 4.40 | 4.60

WIN RGN Em TP R %k
5.5
sk
45 -
_—~ 4 I
g
§ 3.5
x>
pra
3 s
25+
B AAA AA+ AA AA- A

1.5

7

L R 2 Gifz A RN A7 R

SRR 4.

K. AR T XS
FIE A R WAL H I EEERTRMESE, EERE LT

L E

135 180 225 270 315 360 405 450 495 540 585 630 675 720

HIBR(CKR)

0 45 090

¥ AAA. AA. A, BBB. BB. B. CCC. CC #z C,

“7 RS HATIOR, AT EEEBRTASR, BSOS RR R
M R KAT AR G R D A R, O Bk A



5 | /5 & X

1 AAA LRSS IRE IR, AN Z AR EFEABE MR, 13520 KSR
2 AA PEIBfR S5 IR SRR, SZAFIG BRI AR, EL KSR
3 A IR RE 1, B AR AT R, 13529 KSR

4 BBB IR RE )T — M, ARG TFASE R MER, S R —#%

5 BB FEILMR S5 RE )15, ARG BB MR K, 29 R E =

6 B PEIRAT 25 () Be JT O MUK T R G IR 2 e 38 5, i 2 AR

7 CCC PEIRAT 25 ) RE I FE MR T R P IR BRI SR, 3B 24 KU AR =y

8 cC TR = B A B AT IR ORI LN, FEARE LRI B2 151 55

9 C N R

2. 5 H R AT AR G R it 2, ERRIER —R T B HFRATT BNAAERR
W FE &b, TEAR—RZ HAES T s RN F R SE . FiEl
HE RN R FBEARAE (LT AR RN ) A HEE B oy e A
FEEMEAEEFRIE. A E RIS FE BH A BRAFTIE R &R &K
oAt B HE T LB 2 S SR e AR Y R A L R AT I P R A
HPr & Ef{E MR A, FIERN A AEEAEETE. RBEBAI F

RN PTA. RE

WV A F N AR UEAR R B £8. FIE.

IR PESE TS

A (WEEWSL): EiF (010) 83897849/HF 45 duchao®sac. net. cn




